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COVER NOTE 

From: Mr José Manuel CAMPA, Chairperson of the European Banking 
Authority (EBA) 

date of receipt: 20 October 2021 

To: Mr Jeppe TRANHOLM-MIKKELSEN, Secretary-General of the Council 
of the European Union 

Subject: Submission by the EBA of final draft Regulatory Technical Standards 
(RTS) on gross jump-to-default (JTD) amounts and on residual risk add-
on (RRAO) 

  

 

Delegations will find attached, for information, a letter regarding the subject mentioned above. 

 

The full texts of the final draft RTS can be viewed here on the EBA website: 

Regulatory Technical Standards (RTS) on gross jump-to-default (JTD) amounts 

https://www.eba.europa.eu/sites/default/documents/files/document_library/Publications/Draft%20T

echnical%20Standards/2021/RTS%20on%20gross%20JTD%20amounts%20/1022461/EBA-RTS-

2021-09%20%28Final%20draft%20RTS%20on%20gross%20JTD%20amounts%29.pdf 

 

Regulatory Technical Standards (RTS) on residual risk add-on (RRAO) 

https://www.eba.europa.eu/sites/default/documents/files/document_library/Publications/Draft%20T

echnical%20Standards/2021/RTS%20on%20residual%20risk%20add-

on/1022462/Final%20Report%20on%20draft%20RTS%20on%20RRAO.pdf 

 

Encl. 

https://www.eba.europa.eu/sites/default/documents/files/document_library/Publications/Draft%20Technical%20Standards/2021/RTS%20on%20gross%20JTD%20amounts%20/1022461/EBA-RTS-2021-09%20%28Final%20draft%20RTS%20on%20gross%20JTD%20amounts%29.pdf
https://www.eba.europa.eu/sites/default/documents/files/document_library/Publications/Draft%20Technical%20Standards/2021/RTS%20on%20gross%20JTD%20amounts%20/1022461/EBA-RTS-2021-09%20%28Final%20draft%20RTS%20on%20gross%20JTD%20amounts%29.pdf
https://www.eba.europa.eu/sites/default/documents/files/document_library/Publications/Draft%20Technical%20Standards/2021/RTS%20on%20gross%20JTD%20amounts%20/1022461/EBA-RTS-2021-09%20%28Final%20draft%20RTS%20on%20gross%20JTD%20amounts%29.pdf
https://www.eba.europa.eu/sites/default/documents/files/document_library/Publications/Draft%20Technical%20Standards/2021/RTS%20on%20residual%20risk%20add-on/1022462/Final%20Report%20on%20draft%20RTS%20on%20RRAO.pdf
https://www.eba.europa.eu/sites/default/documents/files/document_library/Publications/Draft%20Technical%20Standards/2021/RTS%20on%20residual%20risk%20add-on/1022462/Final%20Report%20on%20draft%20RTS%20on%20RRAO.pdf
https://www.eba.europa.eu/sites/default/documents/files/document_library/Publications/Draft%20Technical%20Standards/2021/RTS%20on%20residual%20risk%20add-on/1022462/Final%20Report%20on%20draft%20RTS%20on%20RRAO.pdf
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